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Innovative Risk Transfer Solutions for the Public Sector

Turkey

Caribbean 2 z
Florida Hurricane, Uthed Kingdom  Earthquake pool Bar::?;:gesh
Humca risk earthquake and lood risk innih
P :

-l excess rainfall risk

Louisiana
Hurricane risk

» Heilongjiang
Multiperil disaster
risk

Pacific Islands

¢ Earthquake and

tropical cyclone risk

o—+ i '~*—‘J s ase
o .l . L — ‘Beumg
‘ 1 e : ~ Agricultural risk
! o ‘d A Y vigm
) o P TR S / \ ; - X i\
Mexico & ‘ \"\\ ) k \’A‘ o\ k)_ \
Earthquake/hurricane . \ B X 1\
and livestock risk \ N\ o)
% ' N \
) N
/,“ N e ‘\' /" Vietl lal“ \\ h \ \
L il Agriculture , .
T 4 yield cover

Uruguay “

/ : : \
India *—
: Weather insurance \
Energy production o for farmers %

shortfalls  African Risk Capacity i o8 “ Guangdong
due to drought  5yemment drought ¢ - Thailand Typhoon/rainfall
insurance pool Kenya ﬁ Crop insurance
Livestock insurance
2

willistowerswatson.com
© 2018 Willis Towers Watson. All rights reserved. Proprietary and Confidential. For Willis Towers Watson and Willis Towers Watson client use only.

WillisTowers Watson LlI"I'Ll

2



Catastrophe Bond & ILS Risk Capital Issued & Outstanding By Year

40000m Catastrophe bond and

ILS Issuance in Q2
2018 was the second
30000m Issued highest ever recorded,
® Outstanding ‘ at $5.151 billion.
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H1 2018 issuance
$9.39 billion, already
the second most
active full-year ever
recorded
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Catastrophe Bonds

Premium (spread) Special Purpose g Capital
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Indemnity / Parametric Insurance

Indemnity

Parametric

APays on actual loss
AHIGH cost of loss adjustment
APayment delays due to loss adjustment

AFaster Payment upon triggering event
ASimple, easy to understand

AEvent trigger defined by independent
agency data (USGS, NOAA)

ABasis Risk
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HydroMet Triggers

A Rainfall

A Flow /CFS

A Water Surface
Elevation

A Storm Surge

A Barometric Pressure

A Wind Speed

Image Landsat / Copernicus;
Data SIO, NOAA, U.SsNavy. NGAI GEBCO
g le Earth
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CCRIF T Caribbean Catastrophe Risk Insurance Facility
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CCRIFSPC Since the inception of the facility in

2007, CCRIF has made payouts to 12-

The Caribbean Catastrophe Risk Insurance Facility

member governments 1 all within 14

0 W days of the event.

of innovation in catastrophe insurance..
in the €aribbean and €entral America

Members Total Payouts $130.5 Million
A Anguilla A Jamaica
< g A St. Kitts & Nevis
A Antigua & Barbuda A : .
A Barbad A Saint Lucia
A Balr_ ados A St. Vincent & the Grenadines Hurricane Irma $30.8 Million
A B:rlrzne da A The Bahamas
A ca ml;n slands A Trinidad & Tobago
A D y. ) A Turks & Caicos Islands
. ominica A Nicaragua Hurricane Maria $23.6 Million
A Grenada
A Haiti

Source: CCRIF SPC
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The Global Ecosystem Resilience Facility (GERF)
A framework for partnerships and collaboration

An umbrella facility to provide two key pillars of innovative finance for ecosystems and natural capital:

Hilstonersaisen.com WillisTowers Watson Li1"I'Ll 8



